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Pe3yibTaTH HABYAHHS:

3JIaTHICTH JI0 MOUIYKY, 00pOoOIeHHs Ta aHali3y 1H(pOpMaIlii 3 pi3HUX HKEpeT,

3MATHICTh TMPOTHO3YBaTH HAa OCHOBI CTaHJAPTHUX TEOPETUYHUX Ta
eKOHOMETPHYHHUX MOJIEJIeH COlllaJbHO-€KOHOMIUHI IPOIIECH;

3MATHICTh TMOSCHIOBATM E€KOHOMIYHI Ta COIaJbHI TPOIECH 1 sBUINA Ha
OCHOBI TEOPETHUYHUX Ta TMPUKIAJAHUX MOJENeH, aHai3yBaTh 1 3MICTOBHO
IHTEPIIPETYBATU OTPUMaHI pe3yJbTaTu;

3JIaTHICTh MPUHAMATU OOTPYHTOBAHI1 PIllICHHS.

O00B’s13K0BI MONepeHI HABYAJIbHI JHCIUILTiHHA.
Buma wmarematuka, Teopis WMOBIpHOCTEH 1 MaTreMaTH4YHA CTaTHCTHKA,
MakKpo- 1 MIKpOEKOHOMIKa.

3micr.

ExoHOoMeTpruHE MOJENIOBAaHHS SIK METOJ HAyKOBOTO Ti3HaHHA. Poib
€KOHOMETPUYHUX JOCTIIKEHb B €KOHOMIIll. ExOHOMeTpuyHa MOJeNb, ii BUIU.
OcoOMuBOCTI  €KOHOMETPUYHOTO MOJENOBaHHSA. ETanu  eKOHOMETPUYHOTrOo
MozenmoBanHs. [Ipocra niHIliHA €KOHOMETpHUYHA MOJENb, OCHOBHI MPUITYLIECHHS.
CyTh MeTOAy HaIMEHIIIUX KBAJpaTiB, CUCTEMa HOPMAJILHUX PIBHSAHb. BracTuBocTi
OILIIHOK TapameTpiB mojneni. [lepeBipka Mojeni Ha aJeKBATHICTh 32 KPUTEPIIMHU
CreronenTta 1 Gimepa. KoedimieHnt kopensiii 1 gerepminariii. [Iporano3 Ha ocHOBI
poCTOi JIHIAHOT Mojeni. MHOXXHWHHA JTiHIHHA MOJeNIb, OCHOBHI IPHUITYIICHHS.
Ominka mapaMeTpiB MHOXHHHOI MoOJeNl 1 TepeBipka ii Ha aJeKBaTHICTb.
Koedimienr mHOXMHHOT Kopensmii. [IporHo3 Ha OCHOBI MHOXXHHHOI JIHIAHOT
MoJiel.

MynbTUKONIHEApHICTh 1 i BIUIMB HAa OUIHKM MapaMeTpiB  MOJEII.
MybTUKOJIIHEAPHICTh, MPUYUHU 11 BAHUKHEHHS. BIIJIMB MyJIbTUKOJIHEAPHOCTI Ha
XapaKTepUCTUKA MHOXKHHHOI JIHIHHOI Mojeni. MeToau OIHKA — CTYyNeHs
MyJbTHUKOJIIHEapHOCTI. Merton  ®appapa—Imobepa. Meroau  BUKIIOYEHHS
MYJIbTUKOJIIHEAPHOCTI. AJITOPUTM BUKJITIOUEHHS 3aiBUX (aKTOpiB.

[ToHATTS FOMOCKEIACTUYHOCTI 1 reTepockenacTuyHocti. Kpurepii nepeBipku
reTepOCKEIACTUIHOCTI. BIacTUBOCTI OIIHOK TMapaMeTpiB MOJENl Yy BUMAIKY
reTepockenactuaHocTi. Teopema ElTkeHa. Y3araabHEHHH MeETOJ HaWMEHIIHX
KBaJpaTiB. BracTUBOCTI OIIHOK TapameTpiB MOjENI, OTPUMAHMX Ha OCHOBI
YMHK. Agtokopensiis 3amumkiB. Hacminku aBTokopensiii mpu moOymoBi
eKOHOMETPUYHUX Mojeneld. MeToau mepeBipKH aBTOKOPEISIII  3ajIHIIKIB.
Kpurepit Jlap6ina—Yorcona. Kputepiit Heiimana. [uxmiuamii 1 HEMUKITIYHUAN



KoedilieHT aBTOKOpesaLii. MeToau OLIHKHM MapamMeTpiB 3 BIIOMUM 1 HEBIIOMUM
KoedilieHTOM aBToKopessauii p, mnpouenypa Koxpelina—Opkatra, mnpouenypa
Xunpapera-Jly, mpouenypa lapbina.

Hemniniitai ogHO(aKTOpHI €KOHOMETPUYHI MOJIEN, X BIACTHUBOCTI. MeToau
OLIIHKHM TapaMmeTpiB HemiHiWHuUX Moxeneil. [lpuknanu nmineapusaii. BupoOHuua
¢ynkuis Kob6a—/lyrnaca, il BnacTuBOCTI i OIliHKA napaMeTpiB XapaKTepI/ICTI/IKI/I
BUPOOHUYOT (l)yHKI_Ill (cepennst i rpaHUYHA HpOI[yKTI/IBHICTB pecypcy, €JIACTUYHICTD
BUITYCKY TPOMAYKIIi 3a BHUTpaTaMU pPECYpCiB, 130KBAHTH 1 B3a€EMO3aMIHHICTh
pecypciB, 130KIIHAIIB).

Bunm exkoHoMmeTpuuHHMX Mojened auHamikd. TpeHI, BUIAM TPEHIB.
ITepeBipka 4yacoBOro psy Ha HasBHICTh TpeHAA. MeToau 3riaKyBaHHs YaCOBHUX
paniB. Mogeni JeKOMMO3uIlli 4acoBOTO psIy. ABTOpErpeciiiHi Mojesl 1 Mojeni
KOB3HOTO cepeaHboro, Mojeni bokca—[lxenkinca. Inentudikamis ¥ oOliHKa
napametpiB. Kopenorpama. 3actocyBaHHs Te€opii CHEKTPAIBLHOTO 1 TAPMOHIMHOTO
aHaJli3y JAJs BUBYEHHS MEPIOJUYHUX YACOBHUX pAMiB. [IpuumHM, 1110 BU3HAYAIOTH
naroBi epeKTH B €KOHOMETpUYHUX MoAeisiXx. CTaTUCTUYHA CKJIAJHICTh OLIHKHU
napaMeTpiB 3 ypaxyBaHHAM JyaroBux edekrtiB. Meron Illupnu Anmon. Meton
Jl>xoncrona. Meron Koiika.

ExoHOMeTpHuYHI MOJIeJll Ha OCHOBI CHUCTEMHU CTPYKTYPHUX PIBHSHb.
OcoOJMBOCTI CUCTEM OJIHOYACHHMX PIBHAHb. BUIM cHCTEM OJAHOYACHUX PIBHSIHb.
CrpykTypHa 1 npuBeaeHa ¢popma moneni. [Ipodraema igeHTU(dIKaLli CTPYKTYpHHUX
Mojeneil. MeToau OLIHKY apaMeTpiB CTPYKTYPHUX PIBHSHb.
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MeToau HABYAHHS.
Jlekii, maGopaTopHi 3aHATTS, JEKIII MPOOJIEMHOTO XapakTepy, pobora B
MaJIMX TPyIax, KOMITFOTepHA CUMYJIALIs, MPE3eHTAITil.

MeToau OIHIOBAHHSA:

— MOTOYHHUI KOHTPOJb (aKTMBHA po0OOTa HA JEKIIMHUX 3aHATTIX, aKTHBHA
y4acTh Y BUKOHAHHI JAOOPAaTOPHUX 3aBAaHb, IPOBEICHHS TOTOYHUX KOHTPOJIHHUX
poOIT, BAKOHAHHS 1HIUBIyaJbHUX 3aBJIaHb);

— MOAYJIbHUI KOHTPOJIb (KOMIUJIEKCHA KOHTPOJIbHA po00Ta);

— MiJICYMKOBHIA KOHTPOJIb (€K3aMeH).

MoBa HaBYaHHs. YKpaiHChbKA



